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RN FETLERAUMESERAR
F5 mE RB B 1544 WER F—HWE L—HY%E BIERIE
1 [E AT 2R 4F - % 1.81 -1BP 1.82
2 SEE ELIS AT A - % 1.94 -1BP 1.95 WIND
3 ZRPAE - % 2.20 0BP 2.20
4 FEIUARTICE - - 7.1075 171BP 7.0904
5 SMETT ) BRI SN R % - - 7.6115 261BP 7.5854 o [ £ T
6 100 H g St A R fEZ - - 5.0971 399BP 5.0572
7 P E AL CU2310 J6/ N 66450 11.03% 65770
8 PR ENEY AL2310 1/ 18100 10.11% 18080
9 " PR EIEY IN2310 1./ 19400 11.86% 19045 [ 1 555 5 B
10 PEHHIRE AL PB2310 J6/ N 15080 10.17% 15055
11 PRI E N EY NI2310 J6/ N 158590 10.27% 158160
12 Je2 T KIS A H 39 1845 JG/ 281000.00 0.00% 281000.00 KA 48
13 LME#3/™ H - EIWALY 8335.00 11.19% 8237.00
14 LMEFR3A H - ESIAY 2244.00 10.86% 2263.50
15 - LME£E3/N H - £t/ 2288.50 10.78% 2306.50
16 ik LMEA3A™ - 0/ 2028.00 10.17% 2031.50 "
17 LME434 H - Ex 20898.00 11.48% 21211.00
18 134 - S 1957.85 10.82% 1941.93
19 [ #Shibor Fl| 2 - % 1.2750 4.5BP 1.2300 "
20 7%Shibor fl| % - % 1.7670 -8BP 1.8470 BT
21 F@RLibor FIF (L) - % 5.0637 0BP 5.0637
22 AT 3 HLibor FIZR (o) - % 5.4963 0BP 5.4963
23 64 HLiborFl% (Fi1) - % 5.6234 0BP 5.6234 WIND
24 I4ELiborFl % (£I0) - % 5.6573 0BP 5.6573
25 [ £ B 7 i 8 ) % (SOFR) - 5.08 0BP 5.08
26 FIEFEEL 999999 - 3195.34 11.15% 3232.44 b IF 3535 5 i
27 Y by 000758 Jt 4.74 11.66% 482 N _
28 IR i Il 000962 7 10.88 12.51% 11.16 IRYINES 52 5 T
29 hEKEA 48R 00661 Wt 0.06 11.64% 0.06 —— _
30 o A 01258 T 377 10.26% 3.78 TSI
VE:
1. F—Hig A5 H;
2. REmm (ER - HdEntag E—HB4H G5H)
3. FIZETi$%: Shibor R NAEH11:00K40; Wit R NG H17:30K0; SNCTTH: ot NRMICEN Y, 5 H9: 15KAM;
4. FIZETTH): Libor 2 Eesi B — A M H AT 8UE . —RLibor R QS (A 4E H 11: 4576 45 AT, FAAES/NITH 28 R 45 3REXLIBORF 2 — M 2s AR 24/ N B 5
5. WEKGAEOER. PEA OO ES LT, PEAGESNEE LT, TEAAESEEN L E-HEME (BH)
6. ARAHIEIRIIRIET AFFERE TR, BN RA R IR, REBHETR, RPN AR MEMTE B SHRRAm. wsl i, TR, TEHSEN “AEnERUEERAR .




